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Abstract

A new formula for Adomian polynomials is introduced and applied to obtain
truncated series solutions for fractional initial value problems with nondifferentiable
functions. These kinds of equations contain a fractional single term which is examined
using Jumarie fractional derivatives and fractional Taylor series for nondifferentiable
functions. The property of nonlocality of these equations is examined, and the existence
and uniqueness of solutions are discussed. Convergence and error analysis for the
Adomian series solution are also studied. Numerical examples show the accuracy and
efficiency of this formula for solving initial value problems for high-order fractional
differential equations.
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1. Introduction

Recently, many phenomena in fluid mechanics, biology, physics, engineering and
other areas of science have been modelled by the use of fractional differential equations
(FDEs). Several analytical and numerical methods have been proposed to solve the
FDEs [8, 12—17, 19-22, 25-34]. Since in some of these works the linear operator with
fractional derivatives was replaced approximately by a linear operator with integer
derivatives, the convergence rate was very low. The modified Riemann-Liouville
fractional derivative which was introduced by Jumarie [8] is used here instead of the
Riemann-Liouville or Caputo operators. Thus, we can deal with the linear operator
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with fractional derivatives using the properties of the Jumarie fractional derivative
without any replacement, which means that it is still fractional, and so the rate of
convergence is accelerated. In methods such as the Adomian decomposition method
(ADM) [1-3], the solution of the FDEs should be analytical if the fractional derivative
is in the Caputo sense. It is known that fractal curves are everywhere continuous
but nowhere differentiable. As a result, we cannot employ the Caputo derivative,
which requires that the defined functions should be differentiable, to describe motion
in fractal timespace. Recently, a modified Riemann-Liouville derivative was proposed
by Jumarie which has some properties comparable with those of the classical Caputo
derivative. The first is that the definition of the fractional derivative is not required
to satisfy higher integer-order derivatives than «. The second one is that the ath
derivative of a constant is zero. The modified Riemann-Liouville fractional form
was successfully applied in probability calculus [9], fractional Laplace problems [10],
fractional variational calculus [4] and fractional Taylor series [8, 11]. The existence
and the uniqueness of the solution of nondifferentiable initial value problems are
established. A new formulation of Adomian polynomials is introduced which provides
a large improvement to the speed of convergence and cancels the calculations of all
the inaccurate terms which degrade the convergence especially for higher fractional-
order differential equations. This new formula is more efficient and general than
the Adomian and El-Kalla formulae [5, 7, 24, 25]. Based on this new formula
and its truncated series solution, the convergence and error analysis of the Adomian
series solution for a class of nondifferentiable fractional equations are discussed. For
these reasons we call this technique the improved fractional Adomian decomposition
method (IFADM). In our test examples, we do a comparison between solutions
dependent on Adomian’s polynomials and the proposed new formula to clarify the
efficiency and applicability of this treatment. The procedures which are used to
obtain the approximate analytical solutions of our test examples are implemented in
Mathematica.

The paper is arranged in the following way. In Section 2, we introduce some basic
definitions about fractional derivatives and Jumarie operators. In Section 3, we give the
analysis of the decomposition method associated with the new IFADM formula applied
to nondifferentiable initial value problems. In Section 4, we present the new formula
for Adomian polynomials and clarify how we obtain it and an exponential notation
formula equivalent to the proposed new formula is introduced also. In Section 5, we
prove the existence of the unique solution for nondifferentiable initial value problems,
study the convergence of the proposed method, and estimate the maximum absolute
error of the truncated series solution. In Section 6, we present numerical examples
in order to clarify the efficiency and the convergence of the proposed new formula.
Finally, in Section 7, the paper ends with a brief conclusion and some remarks.

2. Basic definitions

In this section, we present some basic definitions and properties of the fractional
calculus that will be useful in the following sections.
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Dermirion 2.1. Let f:R - R, x+— f(x), denote a continuous function. Then its
fractional derivative of order « is defined by [8]

1 X
(@) . _ eya-l
1w= s [ a-o @ de a<o
For positive a, one will set
FO%) = (f V)Y, O0<a<l, 2.1)
and
FO%) = (FOP@)®, n=2 n<a<n+l.

If f(x) =k (constant), using equation (2.1) we find that the ath derivative is
kx®/T(1 — @) which is different from zero. To circumvent this defect some authors
proposed the following definitions.

DerniTioN 2.2. Let f: R — R, x — f(x) denote a continuous function. Its Riemann—
Liouville fractional derivative D® of order « is defined by [8]

J— 1 ' _ gyn—a g(n+1)
F(n+1—a)f0(x OO dE, n<a<n+ 1

This definition does not apply when f(x) is not differentiable and if we want to
get the first derivative of f(x) we must already have its second derivative. So Jumarie
modified the Riemann-Liouville fractional derivative via a finite difference scheme.

D f(x) =

Derinition 2.3 (Modified Riemann-Liouville fractional derivative [11]). Let f:R —
R, x — f(x) denote a continuous function. If f(x) is not a constant, then its fractional
derivative of order « is defined by

1 X
Wm:ﬁ5£W@+W@#m%,MO

For positive a, one will set

1 d (* B
F(l—a)afo(x_f) (f@& - fO)ds, O<a<l,

)=

and
FO%) =(fP0N@™, n>1, n<a<n+l.

Dermvition 2.4. The integral with respect to (dx)® is defined as the solution of the
fractional differential equation

dy = f(x)(dx)*, x>0, y0)=0, O<a<]l. (2.2)

That is, if f(x) denotes a continuous function, then the solution of equation (2.2) is
defined as [11]

Y(x)=f0 f(é")(dé')"=af0(x—f)“_lf(f)df, O<a<l.
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TueorEM 2.5 (Fractional Taylor—Jumarie series). Assume that f:R — R has frac-
tional derivative of order ak, for any positive integer k and any a, 0 <a < 1. Then
f(x) is expanded in the series form

— N x a\k
f):= ng fa T ap @O,

DeriniTION 2.6 (Jumarie fractional derivative via fractional difference [8]). Let
f: R—>R,xm f(x),denote a continuous (but not necessarily differentiable) function,
and let the partition step be z > 0 on the interval [0, 1]. Define the forward operator
FW(h) in the form

EWm) f(x) == f(x + h).
Then the fractional difference of order @ (0 <a <1) of f(x) is defined by the

expression

AT () = (FW = D7 f(x) = 3 (- l)k(Z)f(x + (@ = koh),
k=0

and its fractional derivative of order « is

£ = lim Aa}f;(x).

RemARrk. The ath derivative of a constant using this definition is zero.

For more details about the fractional calculus see the books by Miller and Ross [19]
and Podlubny [23].

3. The IFADM applied to nondifferentiable IVPs

Consider the homogenous form of the nondifferentiable fractional initial value
problems
L*%u(x, t) = B()(Ru(x, t) + Fu(x, 1)), O<a<l, (3.1

subject to the initial conditions

A Day(x, 0)

Goha S0, s=12..., (32)

where L** = 9°*/0t*® is the highest fractional partial derivative with respect to ¢ in
terms of the Jumarie fractional derivative, and R is a linear bounded operator, which
means that it is possible to find a number € such that ||Ru|| < €||u|| and |3(7)| < n for all
0<7t<t<Tsuchthattel=[0,T] and nis a constant. Here, we use any norm. F(u)
is the nonlinear term which is Lipschitzian by |F(u) — F(v)| < Llu — v| for any positive
constant L.
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Define the inverse operator L™** in terms of the Jumarie derivative in the following
formula:

Cw 1 (t5) (t5-1) (11) N N N
L ('):rsm—ﬂ)fo fo ey

Applying the inverse operator L=** to both sides of equation (3.1) gives (for 0 < @ < 1)

s—1

k
u(x, 1) = Z m uP(x, 0) + LB()(Ru(x, 1) + Fu(x, 1)), (3.3)

where the first part of the right-hand side of equation (3.3) is obtained from the
solution of the homogenous fractional differential equation L*®u(x, r) = 0 using the
Taylor series of fractional order introduced by Jumarie [9].

The property of nonlocality for nondifferentiable IVPs is discussed in the following
theorem.

THeorEM 3.1. The solution of the homogenous form of the nondifferentiable fractional
initial value problem (3.1) has the property of nonlocality for any 0 <a <1 and s =1,
which means that, for two different values of t, say ty, t such that t| < t,, in order to
compute the solution at the point ty we must know the value of u(x, t) at the starting
point t.

Proor. From equation (3.3) the truncated solution at the two points #; and #, has the
form

u(x, ty) = u(x,0) +

f (B(T)(Ru(x, 7) + Fu(x, 7)))(d7)*

F(l + )
=u(x,0)+ F(l gy fo (H - T)“_l(,B(T)(Ru(x, 7) + Fu(x, 7)) dr.
In the same manner,
u(x, 1) = u(x, 0) + l"(l(i- o foz(l‘z - T)"_l(ﬂ(r)(Ru(x, T)+ Fu(x, 7)) dr.

Then
u(x, ) — u(x, 1) = ﬁ j; (s - D B (Ru(x, 7) + Fu(x, 7)) dr
- ﬁ f (11 = O B Ru(x, 7) + Fulx, 7)) dr.
f [(ta —7)*" = (t; — D (B(T)(Ru(x, T) + Fu(x, 1)) dt
F(a)

+ 5 ) f (tr — D) N B)(Ru(x, T) + Fu(x, 1)) dr. (3.4)
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If @ = 1, then the first integral on the right-hand side of equation (3.4) vanishes. Then,
if we already know the solution u(x, ;) of our given initial value problem (3.1) at the
point #; > 0, we may compute the solution at the point #, > #; on the basis of u(x, ;) and
the function B(¢)(Ru(x, t) + Fu(x, t)), which expresses the locality of integer first-order
initial value problems. But, if 0 < @ < 1, then the first integral on the right-hand side
of equation (3.4) does not vanish, so we must take into account the entire history of
u(x, t) from the starting point to the point of interest, which expresses the nonlocality
of the homogenous form of nondifferentiable fractional initial value problems. O

According to Theorem 3.1, we are going to approximate the first integral on the
right-hand side of equation (3.1) by using the new Adomian polynomials introduced
in the next section.

The Adomian decomposition method defines the solution u(x, f) of equation (3.1)
as an infinite series in the form [2, 4]

(e8]

u(x, 1) = Z u,(x, 1), 3.5

n=0

where the components u,(x, ) can be obtained recursively. The nonlinear term F(u)
can be decomposed by an infinite series of polynomials given by

F(u) = Z A, (3.6)

n=0

where the components A,, can be obtained using the following formula:

_ 1 ns s ) ) 1 d(ns+1) s ) )
A, = F( /l’hf‘”)] + F( /l'hf‘”)] + .-
' (ns)! [d/l”“' IZ(; ! =0 (ns+ 1)!LdA0s+D ; ! =0
1 d(ns+x—l) sl ) )
N F /l’h,»t“’)] . n=0,1,..., 37
(ns + s — ! Ldans+s-b) (; 1=0 " G-D

where the /,, are the coefficients of ' in the components u,(x, t).

The formula (3.7) is a generalization of the formula introduced by Abassy [1] at
a = 1. Also there are many approaches which were introduced to improve the accuracy
of the Adomian decomposition method [5, 18].

From (3.7) we deduce the standard formula of Adomian’s polynomials

A, [M (iz )] . n=0,1,.... (3.8)

Substituting (3.5) and (3.6) into equation (3.3) gives

0 s—1 0 )
Zﬁ n(x, 1) kz r(Tkk) W (x, 0) + L[ (‘r)( (Z;J un) " Z;A)]
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Substituting the initial conditions (3.2), we can obtain the components u,(x, ¢) of the
solution by the following formula:

Si(x) Ay Ss-1(%) fs=Da

e = R T R e - Dy
Uns1 (X, 1) = L[B(T)(Ruy + A,)],  n>0.

4. The derivation of a new formula for Adomian’s polynomials

If we take a look at formula (3.7), which is used to decompose the nonlinear term
F(u) instead of Adomian’s formula (3.8), we can see easily that the two formulae are
equivalent at s = 1 but formula (3.7) leads to a more accurate and convergent solution
than formula (3.8), which degrades the convergence of the solution at s =2, 3,....
By rearranging the terms of Adomian’s polynomials at s = 1 in formula (3.7) in the
form of a Taylor series about fy(x), we see that it gives the same rearrangement of
Adomian’s polynomials that El-Kalla [5, 6] deduces from the rearrangement of the old
polynomials in formula (3.8) about the first component uy(x, ) as there is no difference
between formula (3.7) at s = 1 and the old formula (3.8).

But rearranging the terms of Adomian’s polynomials at s = 2 in formula (3.7) in the
form of a Taylor series about f;(x) gives another rearrangement, as follows:

. 1
Ao = FLfo(0)] + " A F V[ fo(x)] + 5r2“ff(x>F<2>[fo(x>]
1
+ ﬁﬁafﬁ(x)F“) [fo(O)l+- -+,

Ar = (@ H(0) + 2 ) F VL fo(o] + %(Zf (0 + f 0
+2f1 (0D + 200 f3 (0
+ 30 FP [ fo(x)] + %(3f12 A +3fi(0)f5 (P - -
+R@EVFOfo(ol +- -,
Ay = (00 + £ 0D FO L] + zi!afl (O fCOL + 200 fa(Dr + - - -
+ 5 FALfy(0]
+ %(3f12(x)f4(x)t6" + iAW A + -+ LOPOFIfo] +-
and so on.
Similarly, rearranging the terms of Adomian’s polynomials at s =3,4,... in the
form of a Taylor series about f;(x) in formula (3.7) gives other rearrangements.

To deduce the general form for the new formula for Adomian’s polynomials which
includes all states at s = 1, 2, . .., we go through the following steps.
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(1) The first case at s = 1, using the Taylor series expansion [7]:

Aro = FLA(0],

Ary = Flfo(x) + (0] - Ay,

Ay = FIfo(x) + A" + (0] = Ay — Ay,

Az = FLfo(x) + A + HOP + 00" = Ay — Ay — Ay,

and so on, then

Aro = Flfo(x)] = F(W),
Ao +A11 = Flfo(x) + (0] = F(Wo,),
Ao+ A1+ A1z = FIf(x) + A + H(0P] = F(Wo1.2),
Ao+ A+ A1+ Ay = FLAHK) + A + L)Y + f(05%] = F(Wo123),
and so on, then
Z Ari=FWoi, ),
i=0

and

~

n—1
Avy=FWo)= ) Aii= FWor_») = FWou,_a1). (4.1)
i=0

(2) The second case at s = 2, using the Taylor series expansion [7]:

Azo = FLfo(x) + (0],

Ayy = FLfo(x) + A + P + f(0)F] = Ag,

Azp = FIfy(x) + L0 + HOP + LY + f1(0F* + fs(0)P] = Ay — Ay,
Ayz = FLfo(x) + A0 + HOP + -+ + (01 + f(0)1" ] = Ay — Ayy — Ag,

and so on, then

Aro = FLfo(x) + fi(x0)t°]1 = F(Wo,1),
Az + Any = L) + A + HOPY + f1(0)r*] = F(Wo,....3),
Arg+Asy + Arp = Flfo(0) + L) + f(0PY + FOLT + f1(0F* + f5(0)P°]

and so on, then

n
Z Ari=FWoa,. 2041),
=0
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and
n—1

Ao = FWoi,_ons1) = D Aoi = FWoi_ouet) = FWo_owt). (4.2)
i=0

(3) The third case at s = 3, using the Taylor series expansion [7]:

Az = FLfo(x) + AL + (0],

Az = FL() + A + -+ f1(0r + f5(0r"] = A3y,

Azp = FLfo(x) + AL + - + 7 + fy(0)i**] = A3y — Az,

Asz = FIf(x0) + A + -+ fio)'™ + f11 (0] = Asp — A3y — Asy,

and so on, then

Aso = Flfo(x) + A + A0 = F(Wo12),

Aso+Asy + Asn = FIfo(X) + A + -+ HOOF + fo(0)* ] = F(Wo 1._8)s
Asg+ Az + Asp + Asy = FIAHO) + A+ + fro0r' ™ + fi(x0)e']
=F(Woa,.11),
and so on, then
Z A3 ;= FWoi.. 3n0s2)s
i=0

and
n—1

Az = F(Wo,..3n2) — Z Az = F(Wo...3n2) = F(Wo...30-1)- (4.3)
i=0
Thus, we can generalize these cases to deduce the sth formula:
50 = FLAHG) + A+ + fu (07D,
st = FLHQ) + A+ LT+ + foi (02707,
2= FU) + A + HOOP" + SO+ + frya (7],
Asz = FLfo(x) + A + (0P + 0P + f1(0F + -+ fag () D],

and so on, then

A
A
A

Ao = FLo(x) + i)t + -+ + fio1 (0™ = F(Wo 1....51),
Ao+ A1 = FLf(x) + A" + -+ + fro1 (D = FWo 1. 25-1),
Ago+Agy + Ay = FIfo(x) + A + - -+ + 1 (017D = F(Wo,p,..35-1),
Ao+ A + Ao + Az = FLAHG) + IO + -+ + fam ™D = FWo 1 as-1),

and so on, then

n
Z As,i = F(WO,I,..‘,ns+s—l)’
i=0
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and
n—1

AAs,n = F(WO,I,...,ns+x—1) - Z AAs,i = F(WO,I,...,ns+s—1) - F(WO,I,..A,(n—l)s+s—l)- 4.4)
i=0
Equation (4.4) gives us a new formula for Adomian’s polynomials. This formula is
equivalent to equation (4.1), which is similar to El-Kalla’s formula [5, 6] at s =1 and
equivalent to equations (4.2) and (4.3) at s =2 and s = 3, respectively. More focus on
this new formula is given in the following sections.
In the following theorem, we introduce a new exponential notation formula for the
proposed new formula for Adomian’s polynomials (4.4).

THeOREM 4.1. The exponential notation formula which is equivalent to the new formula
(4.4) has the form

051 = F(Wo,..5-1)s

0, = e(Wo.l,...,H*fb(x))(ﬁ/ﬁfb)F[fo(x)] o
Osne1 = eum(()/(’),fo)es’m n>1,
where, us,, is the nth recurrent term at any s.
Proor. Assume that ;.41 = As,o + As,l +---+ AS,,,. For the first case s = 1,

011 = A1 = FLfo(x)] = F(Wp),

; ; o i)y
0, =A Al = F
12 = Ao + A1 VZ:(; oAy [fo(x)]

= Mor=hORED B fo( )] = ¢Wor=hN@hiNg, |

In the same manner,

& @ 2a\v \
013=Ag+A 1 +A10= Z (i + L0007 0 F[fo(x)]

gy v! A(fo(x))’
= Mor2= o@D B fo( )] = Qi +HOPNO/N g,
= RWPOIORG, = Gn20O1NDg,

In a similar way, we obtain the general formula at s = 1:
01041 = eul'"(a/af()(x))@],n, n>1.
For the second case at s =2,
621 = Arg = F(Wy,)),
622 = Arg+ Ay = F(Wo,1,..3)
_ i (L™ + L2 + (0P
s V! A fo(x))’
= W, 3—fo(X))(f7/l9fo(x))F[fo(x)],

Flfo(x)]
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_ i (A + L) + -+ ()07 9
=0 vl A(fo(x))”

= Mo 5—fo(x))(ﬁ/ﬁfo(x))F[fo(x)] — euz,z(ﬁ/afo(x))gz’z_

F[fo(x)]

In a similar way, we obtain the general formula at s = 2:
Oy a1 = euz,n(ﬁ/afo(x))ezm n> 1.
For the third case at s = 3,

631 = As o= F(Wo,12),
_ i (i) + ()P + - -+ fs(0)P?)Y "
— v! d(fo(x))

= eMWoi.s —fo(x))(ﬂ/ﬂfo(x))F[fo(x)]_

F[fo(x)]

In the same manner,

033 = Aso+ Az + A0 = F(Wo 1. 5)
_ i (i) + ()P + -+ - + fy(O)3™)Y  §"
v=0

o ) F[fo(x)]

— e(Wo,1_...,8—fo(x))(ﬁ/afo(x))F[fo(x)] = £"3200/0f0(x)) 035.

Similarly, we obtain the general formula at s = 3:

O3 1 = eus.n(ﬁ/ﬁfo(x))93 W n> 1
Similarly, we can prove the exponential notation formula at any s which is equivalent
to the proposed new formula (4.4), which completes the proof. O

5. Convergence analysis

In this section, we introduce the condition that guarantees the existence of a unique
solution in Theorems 5.1 and 5.2, prove the convergence of the series solution in
Theorem 5.3, and estimate the maximum of the absolute error of the truncated series
in Theorem 5.4.

Denote by ¢ =(C[/ ], ]| - ||) the Banach space of all continuous functions on I =
[0, T'] with the norm |ju(x, #)|| = max,c; e ¥|u(x, t)|, k > 0, for any constant k.

THeEOREM 5.1. The problem of the form (3.1) at s=1 has a unique solution for
0 <y <1 wherey=(L+ en/k® where the constants L, €, n and k are defined after
equation (3.2).
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Proor. Define a mapping ¢ : ¢ — ¢ such that
= fo(x) + +a) f BO®RW) + F(u))(dr)”
= fox) + m o f (t = D" BEOR®W) + F(w)) dr.

Let u, v € ¢ be two different solutions of equation (3.1). Then

kt

| [ =0 - Fon + R - Ry ]

e = ]l = max e —=
tel I'a+a

I/\

F(la) ax e | f (t = O BOIFG - F0) + (R - RO)| |

L
< S imax (=1 w1 dr]

where e % = ¢*T¢*(=0) and hence

B (L+én "ok Nak(=T) a1
o~y < oS ma| fo (€= e I~ 7y ]

L !
< (L+ e)nmalx(e_’“lu - vl)[f e KD — 1)t d‘r].
te 0

I'(@)

Let t —7=s. Then the integration on the right-hand side of the above inequality
becomes less than [ = fo e ksl ds, so

(L+e)
lpue — vl < T vl x 1.
(@)
The change of variables ks = u in the integration / yields I = kK~ I'(a). Then
(L+e)
an = vl < == vl =l = v

Under the criterion 0 <y < 1, the mapping i : ¢ — ¢ is a contraction. Therefore, by
the Banach fixed-point theorem, there exists a unique solution to the problem (3.1),
which completes the proof. O

In the following theorem, we discuss the existence of a unique solution for the
problem (3.1) at any s.

THEOREM 5.2. The problem of the form (3.1) has a unique solution for 0 < 6 < 1, where

_(L+enaT(a) T
© DS+ Dk ol
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Proor. Define a mapping ¢ : ¢ — ¢ such that

s—1 l‘ak .
Yu = ——u™(x, 0) + L™**(B(T)(R(1) + F(u))).
kz:(; I'ad+ak)

Let u, v € ¢ be two different solutions of equation (3.1). Then
[Wu = vl = max e ML (BE((R(w) = R() + (F(u) = FW)))|
< max e ML B)] [(R(u) — R(V)) + (F(u) = FW))I]
< (L + €y max e ML — v
<(L+éen Irtlgx[L_m(e_leu —v))e k=7

<(L+enm ma}x(e’leu — V)L 5% k=D,
te

Then |jyu — yv|| < (L + €)n maxe;(e ¥ |u — v]) x I, where

I — L—S(I(e—k(t—T))

R S (N N (P v
~rarn | [ et @

=#S+l)fo(t—r)““fo(t—r)”‘l---fo(t—r)““(e"“"”)dr--- dr dr.

Let t—7=s. Then the inner integration fot(t — 1) 1(e™ ) dr will be less than
fooo s%~1(e™*%) ds. The change of variables ks = u yields k=@ fooo s le™s ds = k°T(a).
Then
@'T(@) T°6D
T IS+ Dk a5t

Therefore

@'T(a@) T°6Y
[s(a + Dk o>

e = goll < (L + O max(e™ = vi)
te

(L + ena’T(a) TD
[s(a + Dk a5

lle = vl =6 [lue = VIl.

Under the criterion 0 < ¢ < 1, the mapping i : ¢ — ¢ is a contraction. Therefore, by
the Banach fixed-point theorem, there exists a unique solution to the problem (3.1),
which completes the proof. O

If we put s = 1 in Theorem 5.2, we obtain the condition which leads to the existence
of a unique solution in Theorem 5.1, which means that Theorem 5.1 is a special case
of Theorem 5.2 at s = 1.

In the following theorem, the convergence for the series solution (3.5) is discussed.
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TueEOREM 5.3. The series solution (3.5) of the problem (3.1) is convergent whenever
0<o<1,

@'T(@) TGD
[S(a + D@ 51’

0=(L+eée)nm
and the linear operator R is bounded.

Proor. Let Wy 1, nses—1 and Wy i ms+s—1 be two partial sums with n > m. Now we
prove that Wy 1 __,s+5-1 is @ Cauchy sequence in the Banach space ¢:

—k
Wo.i,.nses-1 = Wor, mses—1ll = maxees € [Wo i, _nses—1 = Wor,. . ms+s—1l

n

maxes €| > ugilx, t)‘

i=m+1

n
max,er e | > LB (Rusy +AS,H>]‘
i=m+1

n—1

= max, e ¥ Z L™ [B(t)(Ruy,; + As,i)]'~
i=m

Using equation (4.4),

=
—_

A

Asi=FWo 1. n-1)s+s-1) = FWo 1. m=1)s+s-1)

1
3

n-1

[

us; = Wo i, =1)s+s—1 = Wo1,...om=1)s+s—1-

Then
”WO,I ..... ns+s—1 — WO,I ..... ms+s—1||
n—1
= max e | B 3 Rii + F W) = FO¥osin-sss-)|
i=m
But

[F(Wo1,. n=1)s+s-1) = FWo 1. m=1)s+s—DI S L IWo 1. n=1)s+s-1 = Wo 1. m=1)s+s—1ll5

n—1 n—1
Z Rug; < Z €lusil = €Wo 1. n-1ys+s-1 = Wo 1, (n=1)s+s-1)-
i=m i=m

Thus

”WO,l,...,nersfl - WO,I,.‘.,mHsfl”

..........

S
< n(L + e)a

< —||W _ _1 — W _ 1l x 1,
Tt a) IWo.1....(n=1)s+s—1 0.1,....(m=1ys+s—111
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where [ = L™%(¢7¥=7)_ Therefore

IWo.1...n505-1 = Wot,..ms+s—11l LOlWo i, c-1ys+s—1 — Wot,....om=1)s+s—1ll,

where
@’ T(@) T D
(o + Dk as!

o=(L+en
Letn=m+ 1. Then

IWo1....on+1)s+5-1 = Woot,.ms+s—11l < 0Wo i, ms+s—1 — Wo.1,...on=1)s+s—1l
2
<O Wot,.. im=1ys+s—1 — Wol,..m-2)s+s5—1ll

< 8"Woi,.20-1 = Wo i, s-1ll-
By using the triangle inequality,
“WO,I ,,,,, ns+s—1 — WO,I,...,Ins+S—1|| < [”WO,I ..... (m+1)s+s—1 — WO,I ,,,,, ms+s—l||
+ o+ IWo i, nses—1 — Wot,...i-Ds+s—111]-

Then

IWot.msts1 = Woloomsss—tll S [0+ 8™ + -+ 8" Wor. 251 — Wours-1ll
<M +6+6"+ -+ 8" " Wor..20-1 = Wor..s—l

]uus,l(x, Dl

1 =onm

< 5m[—
1-6

AsO<6<1,1-6""<1, which leads to

m

1-9¢

—k
||W0,1,‘..,ns+s—1 - WO,I,‘.‘,ms+s—1|| < ntlgx € Ilus,l(xs t)l

IWo....ns+s—1 — Wou,..ms+s—1ll = 0 if m — oo, which completes the proof. O

In the following theorem, the estimation of the maximum absolute truncation error
is presented.

THeEOREM 5.4. The maximum absolute truncation error of the series solution (3.5) is
bounded as follows:

m m
max |u(x, t) — E ugi(x, 1) < max |ug 1 (x, 1)|.
tel — 1—-0 rel

=
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Proor. From the previous theorem, we find that

m
IWo1,..ns+5-1 = Woi,..ms+s—1ll < T Ma%el e ug 1 (x, D).

If n — oo, then we observe that Wy 1 ,s+5-1 — u(x, £). Then

0" —kt
(. 2) = Wo,r...msws-1ll < T—maxeer e uts1 (x, D).

So the maximum absolute error in the interval / is computed by

m
6}?’1
max|u(x, t) — U i(x, Hl < max|ug1(x, 1)|,
e 1=t )| < 1m0
pa
which completes the proof. O

6. Applications and numerical results

In this section, we apply the decomposition method with our new Adomian
polynomials (IFADM) for nondifferentiable fractional initial value problems. We use
Mathematica to perform numerical algorithms to obtain the approximate analytical
solutions for three different fractional IVPs.

ExampLE 6.1. Consider the initial value problem for the single-term Jumarie nonlinear
fractional Fisher differential equation

Dfu(x, 1) = uye(x, 1) + 6u(x, D[1 —u(x, )], >0, O<a<l, (6.1)

subject to the initial condition

1

M(X, 0) = m

(6.2)

The exact solution of this problem is u(x, 1) = (1 + ¢*=39)72,

In order to obtain the truncated approximate solutions, we take the following steps.

(1) Equation (6.1) can be rewritten in the operator form
L%u(x, t) = Ru(x, t) + Fu(x, 1), (6.3)

where L” = (8%/8t™), Ru = u,, + 6 u and F(u) = —6u>.
(2) Applying the inverse operator L™, which is defined by

- — 1 ! . a
0= v fu ()dn)",
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to both sides of (6.3) gives
u(x, 1) = u(x, 0) + L™*[Ru(x, 1) + Fu(x, 1)].

Substituting from equations (3.5) and (3.6) gives

i u,(x, 1) = u(x, 0) + L‘”[R i u,(x, ) + i 14_}1]9
n=0 n=0 n=0

and substituting the initial condition (6.2) the components u,(x, t) of the solution u(x, f)
can be written as
1
(1 + ex)?’
un+1(~x’ t) = L_Q[Run + An]7 n 2 07 (64)

uo(x, 1) =

where A,, can be obtained from formula (3.7), (3.8) and (4.4) at s = 1.

(3) To obtain the components u,(x, t) of the solution using the iteration formula (6.4)
in the IFADM in which we use formula (3.7), we proceed as follows:

1
(%, 1) = ———— =ho(x) and Ay = —6(/0(x))’,
(1+e%)?
. &uo(x, 1) 10e* o p
(5,1 = L 6o, 0+ 22 4 4| = et e

that is, 2;(x) = 10e*/(1 + €*)’T'(1 + @) and A; = —12(ho(x))h (X)t?,

2 X() X _
0“ui(x, 1) +A1] B 50e*(2e 1)

2a 2a
= “=h e,
ox (1 +e)'T( +20) 2(x)

1(x, 1) = L"’[6u1(x, 0+

and, following the same procedure,
50ae((5 — 6e* — 15> + 20e*)(1 + @) — 12’ T(1 + 2a))
uz(x, 1) =
(14 e)T3(1 + ) (1 + 2a)
xT(1 +a)[(1 +2a) ,F[1, 1 +2a,2 + 3a, 1]7°°.

So the solution can be approximated by ¢s(x, ¢) and defined as follows:

ug(x, 1) + ui(x, 1) + up(x, 1) + uz(x, )
1 10e* 50e'2e* —1) o,

$3(x, 1)
G707 T Uverrara’ T UrenT(+20)
. 50ae*((5 — 6€* — 15¢** + 20e*)I2(1 + @) — 12¢°T(1 + 2a))
(1 + eI + )T + 2a)
X T(1 +@)T(1 +2a) 2 Fy[1, 1 + 2,2 + 3a, 1147,
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(4) To obtain the components u.,,(x, t) of the solution we use the iteration formula (6.4)
in the IFADM, in which we use the formula (4.4) such that f,(x) = h,(x),n=0,1, ...,
which gives

1 R —
< s 1) = d A = F =,
Uoo(X, 1) 1oy 0 A [fo(x)] T1eoy
Pup(x, 1)« 10e*
o1(x,)=L7%6 D+ ——————= + Ap| = 1,
o1 (%, 1) uolx )+ — Y| = A T T )
and also

—-600e> 1> 120e*1*

A= FLAD+ A0 =4 = G e m i) (v e T+ o)’

Pui(x, 1) .
Usr(x, 1) = L™ 6uy(x, 1) + M +A1]

ox2
) 1 s “126°T(1 + 2a)(cosh(x) + sinh(x))
T TreyTdrap e T+ 0‘)( Tl + 3a)
, 4VATA + @)1+ cosh(x) + sinh(x)%(~1 +2 cosh(x) + 2sinh(x)))
I +a) '

Following the same procedure,

Uo3(x, 1)
50e 3T (1 + )
T (U + e)*T(1 + @)2T(1 + 20)?
« (—300t3“F(1 + a)[(1 + 4a)(cosh(x) + sinh(x))(—1 + 2 cosh(x) + 2sinh(x))? . )
I'(l +5a) '

So the solution can be approximated by ¢3(x, f) as follows:

¢3(x, 1)
= Uso(X, 1) + U1 (X, 1) + Uosr(X, 1) + Usz(X, 1)
1 10e* o 1 3en xa

= Tt o) + T 7 eTd +a)t + a +€X)6F(1 + @)’ 50e* T (1 + @)

« (—12t“ I'(1 + 2a)(cosh(x) + sinh(x))

I'(l+3a)
N 47\rT(1 + a)(1 + cosh(x) + sinh(x))*(—=1 + 2 cosh(x) + ZSinh(x)))
I'(} +a)

50e*°T(1 + @)
+
(1 +e")T(1 + @)’ (1 + 2a)?
y (—300t3"F(1 + a)[(1 + 4a)(cosh(x) + sinh(x))(—1 + 2 cosh(x) + 2sinh(x))> . )
I'(l +5a) ’

https://doi.org/10.1017/51446181113000321 Published online by Cambridge University Press


https://doi.org/10.1017/S1446181113000321

[19] A new formula for Adomian polynomials 87

u(x, 1)
\\ C
\ 20 -
\ - R
\ -,
\ 5 Pie
\ 1.5 e

Ficure 1. The IFADM solution (dot—dashed curve), the ADM solution (dashed curve) and the exact
solution (solid curve) at @ = 1.

In order to obtain the approximate solution using the standard ADM, we compute the
first components of the solution as follows:

1
up(x, 1) = m,
10" 3
me D = S T v a)
502"~ 1),
%D = T+ 2a) “
50€((5 — 6€* — 15¢* + 20e*)(1 + @) — 12¢'T(1 + 2a) ,,
uz(x, 1) = .

(14 eT3(1 + )’ + 3a)
So the solution can be approximated by

d3(x, 1) = up(x, 1) + ui(x, 1) + uz(x, 1) + uz(x, 1)
1 10¢* W 50" 2e =1)
= + +
(I+e)?  (1+4e¥)[(1+a) (1 + e)*T(1 +2a)
N 50e*((5 — 6e* — 153 + 20e3x)1"2(1 + @) — 12°T(1 + 2a) Ao

(1 +enoT3(1 + a)[(1 + 3a)

A comparison between the behaviour of the exact solution, the approximate solution
using the IFADM, and the approximate solution using the ADM in which we use
formula (3.8) and Riemann-Liouville derivatives is given in Figures | and 2 at x = 0.25
with @ = 1 and @ = 0.75, respectively.
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u(x, r)
————— T . , 3
5
S5F \
A 3
-10 .
-15F ‘\
.

Ficure 2. The IFADM solution (dot—dashed curve) and the ADM solution (dashed curve) at & = 0.75.

u(x, r)

026
0281

-0.30

Figure 3. The IFADM solution (dot—dashed curve) and the exact solution (solid curve) at & = 1.

ExawmpLE 6.2. Consider the nonlinear fractional initial value problem
Du(x, ) + uy(x, 1) — 2x(u(x, £))* + 6(u(x,))* =0, >0, 0<a<l1, (6.5

under the initial conditions
_1 1 ) _1
u(x, 0) = ?, u;a)(x, 0)= F and ug Q)(x, 0)= F'

The exact solution of equation (6.5) at a = 1 is u(x, £) = 1/(t — x?).
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u(x, 1)
-0.25 l\
—026F %
O\
-0.27 .

-028¢F S
™~

029 | “aa
\\:
-0.30 f ‘*5\: ~
-031F Tl
L L L L N\N"n ¢
0.0 0.2 0.4 0.6 0.8 1.0

FiGure 4. The IFADM solution (dot—dashed curve) and the ADM solution (dashed curve) at & = 0.75.

A comparison between the behaviour of the exact solution, the approximate solution
using the IFADM, and the approximate solution using the ADM in which we use
formula (3.8) and Riemann-Liouville derivatives is given in Figures 3 and 4 at x = 0.25
with @ = 1 and a = 0.75, respectively.

ExawmpLE 6.3. Consider the initial value problem for the nonlinear higher fractional-
order equation

U (t) = 16u(t) + 40u’(t) + 24u°(1), O<a <1, (6.6)
subject to the following initial conditions:

2

_ (@) _ _
w0 =0, w0 =g T +3a)

1
(1+a)

The exact solution of equation (6.6) at @ = 1 is u(t) = tan(z).

u?0)=0 and u®?0)=

A comparison between the behaviour of the exact solution, the approximate solution
using the IFADM, and the approximate solution using the ADM in which we use
formula (3.8) and Riemann-Liouville derivatives is given in Figures 5 and 6 with @ = 1
and a = 0.75, respectively.

7. Conclusion and remarks

In this work, a new formula for analytical approximate solutions using the Adomian
decomposition method is introduced. An exponential notation formulation of this
new formula is also introduced. Both the new formula and its exponential notation
formulation are more general than El-Kalla’s formula and its equivalent exponential
notation formulation which was introduced by Adomian. From the numerical results
obtained for the problems introduced, we can conclude that the proposed formula
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u(_t)
14
12 —
1.0 -
038 -
06f
0.4 -

02F
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0.0 0.1 0.2 0.3 0.4 0.5 0.6 0.7

Figure 5. The IFADM solution (dot—dashed curve) and the exact solution (solid curve) at @ = 1.

u(r)
///---\-;: ~~~~
~

06| “ \
// )

04 r //

yd
02} /
#
/ 1 1 1 1
0.2 0.4 0.6 0.8 !

FiGure 6. The IFADM solution (dot—dashed curve) and the ADM solution (dashed curve) at @ = 0.75.

can be applied to solve a wide class of nonlinear fractional differential equations.
Also, from these results we found that there is excellent agreement with the exact
solution. Finally, numerical examples were given to clarify the efficiency based on
some procedures implemented in Mathematica.
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